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http://www.bbrasil.coin.br/appbb/portal/voce/ep/inv2/art/ArtigoDet.jsp?Artigo.codigo=859&
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http://www.columbia.edu/%7Emh2078/MCS04/MCS_framework_FEegs.pdf



http://www.bbrasil.coin.br/appbb/portal/voce/ep/inv2/art/ArtigoDet.isp?Artigo.codigo=859&
http://www.haas.berkeley.edu/MFE/wan.doc
http://www.fgvsp.br/acadeniico/producao/analise_metodos/apendicea.PDF
http://www.cam.wits.ac.za/mfinance/graeme/exotics.pdf

